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1472 Listed Exchange:TSE
JPX-Nikkei 400 Double Inverse Index
Corporate bonds

Trading unit: 1 unit

Nomura Asset Management Co., Ltd.
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Hiroyasu Koike, President & CEO

Satoshi Nagasaka, Head of Support Dial Team, Investment Trust Marketing Dept.
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I 77> ROEMRM
Fund Management

1. 20214 10 A FEMIOERRI (20214 4 A 8 H~2021 410 H 7 H)
Management Status for Half-Year ended October 2021 (April 8, 2021 - October 7, 2021)

(1) BENR (B 7 AR
Assets (fractions of less than JPY mil. shall be rounded down)
B4 - WA - TOMOERE A

N s
LR R (R R TR)

Cash/Deposits/Other Assets

(excluding liabilities) Total (Net Assets)

Primary Invested Assets

BHE FERK L BHH HER L el MR L
Amount ratio Amount ratio Amount ratio
"M % BAH % BAoH %
JPY mil. % JPY mil. % JPY mil. %
2021 & 10 A A 0 (0.0) 247 (100.0) 247 (100.0)
HY ended Oct. 2021
2021 4E 4 A #j 0 (0.0) 259 (100.0) 259 (100.0)

FY ended Apr. 2021
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(2) B - WRAIIE (F R0 C)
Creation and Redemption (fractions of less than one thousand units shall be rounded down)
AFH R IR Y EEH R IR
FATH N s A %R FATH N4
No. of Issued Units R A No. of Units No. of Issued Units
. No. of Units Created .
at End of Previous (@) Redeemed at End of Semi-annual
Fiscal Period (®) Period
@ O+@-©)
Tn Tn T T
‘000 units ‘000 units ‘000 units ‘000 units
2021 & 10 A A 300 60 60 300
HY ended Oct. 2021
(3) FE¥EqAE
Net Asset Value
100 1124 V) HEAEATZE
e i ST 3/ qjiaﬁffﬁ-ﬁ;ﬁﬁa‘ﬂf(ﬁu FHREIR)
A FEATHE B 450 X 100)
Total Assets| Liabilities | Net Assets .
(@) (@) @ (@D-0)) Net Asset Value per 100 units
((®/No. of Issued Units at End of Semi-annual
Period (Previous Fiscal Period)) X 100)
BAoH BHAH BHAH =
JPY mil. JPY mil. JPY mil. JPY|
2021 & 10 A R 256 8 247 82, 546
HY ended Oct. 2021
2021 4E 4 A #] 272 13 259 86, 475
FY ended Apr. 2021
2. KEFHOER

Change in Accounting Policies

© 2 UL > BT *

PN

Changes accompanying revision to accounting standards, etc

@ QLS OEH

No
i

PN

Changes other than those in @ No
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I FTHEMEEEY% Semi—annual Financial Statements

(1) [PRIEE 3] Semi—annual Balance Sheet

(HAL : M) (Unit : JPY)

i 6 1
(2021 4¢ 4 H 7 BEIAE)
6th Fiscal Year
As of April 7, 2021

57 R R EH R AR R
(2021 4£ 10 H 7 ABILE)
7th Semi-annual Period
As of October 7, 2021

4%H Amount

4%H Amount

EREDTR

Assets

)& PE

Current assets

a—)b e =
Call loans

238, 784, 987

230, 498, 940

JRZAE P A B

Revaluation of derivatives

82, 355

25,076, 885

ERION

Accounts receivable — other

593, 82

FEALRFEREAL S

Margin deposits

33, 560, 501

RENE PE AR

Total current assets

272, 427, 843

256, 169, 645

i it

Total assets

272, 427, 843

256, 169, 645

AIEDHS
Liabilities

VB A
Current liabilities

R P i A B

Revaluation of derivatives

11, 155, 684

91, 650

Az 4
Advances received

7,402, 900

ER

Accounts payable — other

156, 495

ARALSZREAE

Trustee fees payable

94, 041

63, 199

AALZEREAE B

Investment trust management fees payable

1,410, 633

947, 892

RALFI B,

Accrued interest expenses

94

98

Z DAL E

Other accrued expenses

184, 513

25,162

mEhAE A
Total current liabilities

13,001, 462

8, 530, 901

AfEAFE
Total liabilities

13,001, 462

8, 530, 901

LS E DER

Net assets

TEAGE
Principal and other




NEXT FUNDS JPXH®RA00X T NAL/N—A AT o7 ZHE FAE (1472) 2022 4F 4 A IR ERIE
NEXT FUNDS JPX-Nikkei 400 Double Inverse Index Exchange Traded Fund (1472) Semi—annual Earnings Report for Fiscal Year ending April 2022

JoA

Principal

1, 191, 900, 000

1, 191, 900, 000

T4
Surplus

PR ARSI PRI EE (A)

Balance at end of period

AN\932, 473, 619

A\944, 261, 256

AN 259, 426, 381 247, 638, 744
Total principal and other T T
S PEAS
if;;fﬁglz+assets 259, 426, 381 247, 638, 744
UG TED 2
AT S 272,427, 843 256, 169, 645

Total liabilities and net assets

(2) [P RHEIS L OFEE 455 E]  Semi—annual Statement of Income and Retained Earnings

(B47 0 ) (Unit : JPY)

% 6 WP R
H 20204 4H 8H
£ 20204£10H 7H
6th Semi—annual Period
From April 8, 2020
to October 7, 2020

557 W IR

£ 20214 10H 7H
7th Semi-annual Period

From April 8, 2021

to October 7, 2021

20214F 4 A4 8 A

4%H Amount

4%H Amount

(ZE L&

Operating revenue

JRAERS an 15 | SR AR

494, 209, 115 2, 898, 389
Profit and loss on dealing of derivatives £494, ’ A2, ’
J e A2
HARIR D+, A\494, 209, 115 A2, 898, 389
Total operating revenue
R
Operating expenses
1E
SR 222,626 28, 645
Interest expenses
==
SR N 340, 003 63, 199
Trustee fees
Zat 5, 099, 973 947, 892
Investment trust management fees
COfE 453, 032 88, 112
Other expenses
23 P
Sleaicns 6, 115, 634 1,127, 848
Total operating expenses
s JO
FORRlE LEIAR (A) A500, 324, 749 A4, 026, 237
Operating profit (loss)
(\ ALz, 112 (\ JT=Y
A UIERRK (D) 500, 324, 749 A4, 026, 237
Ordinary profit (loss)
W7 WitE
R RER) 2 S R R S (A) A500, 324, 749 A4, 026, 237

Profit (loss)

—EBAERICAE O PRI AR AR D Sy Bl AR U —FB AR

RINTLE S PFEESHEO S B (A)
Distribution of profit loss from partial
redemptions

HERIAS I E REE (A)
Surplus (deficit) at beginning of period

A1, 749, 867, 533

A\932, 473, 619

TR IR S 3 R AR D4R

Increase in surplus or decrease in deficit

1, 280, 013, 000

184, 376, 800
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WAL IR—=R AT ZHEN_EAG AT

R AR A © TR A IEE U AR A
VER

. . .. 1, 280, 013, 00 184, 376, 80
Increase in surplus or decrease in deficit
from partial redemptions
14348/ %8 B4 %8
ﬁJﬂLjﬁﬁi/{%ﬁllbiﬁﬁiﬁjiigﬂD%A . N 145, 729, 200 192, 138, 200
Decrease in surplus or increase in deficit
FRBEIMEFEITPE O RIR SR B SUIRIE I
]
Mg 145, 729, 20 192, 138, 20

Decrease in surplus or increase in deficit
from additional subscriptions for period

Sy
Dividends

PRERA eI RIREE (D)

Balance at end of period

A1, 115,908, 482 A\944, 261, 256

(3) [hEiE]
(B HEHAR D2 FHICBE T 2 11E5D)

1. JE A PE O RFAM A E Je ORI T 15 [PE IS |

ST ORERT DR
VRESERTY G 5tk
FOE HIEAE TR L LT

B AR O R EUE

. AT pE S ORI A (2 BE 9 2 IO

SR RSFIC L - 55
o4 B BB E T

SO 27 DR E

4. o Y77 FORREFHE

TEYET,

4 il P i D BT O B E

HOERMEB 2 IV TEY £,

B ET,
BV T —EDHMHREMFFEZHRM L TS 72D, B2 DH]
ERAT VA VAN 3. o =3 IS

£ TIAT 4 TRENCET 2RO E L, HSETHLT UAT 0 THGICHT

FEHR EOBETARTH Y, UREHAKNT VAT 1 TH
SEFTHOTEDHY FHA,
HRE, 2021 4F 4 8 HnH 20214 10 T HETL 22

(&R RSB 5 1ERD)

% 6
2021 €8 4 71 7 HELE

57 WP R R
2021 £ 10 A 7 HEILE

1. FEHMOKBIZET 2ZRHEORE 1. FRFHEMMORBIZRIT 2 %O
300, 000 F 300, 000 1
2. REETCMAEFEHII 55 520 6 55 L T 10 FITHL |2, REEFEMESRBINE 55 500 6 55 1 THE 10 FI2H
ET HHE ET D%
FEARD KB 932, 473,619 1 FEARD KB 944, 261, 256 [
3. FHEHIMOKBICET D 1 BALY T2 0 ORE E O 3. HHFHEHHEOKRRAICEIT S 1 BALY 72 OREED
#H
1 O%7= 0 W& pEE 864. 75 1 1 [¥Y7= 0 HiiE PEAR 825. 46 H
(100 {34 7= v WG PERH) (86,475 M) (100 {34 7= v WG PERH) (82, 546 M)
(PR & ORI et R EICBE T 5 1350)
MU EHIIH Y FH A,
(GRpE S B 5 ERD)
AP h O IRFM A (2 B3 2 S
%5 6 BT W RIF R IR R
2021 4 4 H 7 REUE 2021 4E 10 A 7 HEE
1. BfExtRFRE LR, Rl K OG5 1. B RERRE LR, R R A

B IRE EoSRpa i ITFERl & LT3 TRl CREM L
TWAT8, SRR FEE L i & OZIIH Y 8
oo
2. WHlOREE %

TR A= P S AT A

FUNRT 4 TWENZHOW T, (FoMoiEid) o 2
FUNRT ¢ THEIBERICE#H L TR £,

PR IR o SRR & LTS TR CRT
fliL T2z, FRIEERTIREG BAE & Rl & o503
HYFEHEA,
2. WHlOREE %
TR A= P S A
FUNRT 4 TWBNZHOW T, (FofoiEid) o 2
FYUNRT ¢ THEIBERICERH L TR £,

_5_

(1472) 2022 4= 4 AH PREREHEE
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T—)b » v — U EO SR L O AT

IS OF BIEME TR SN DTz, IREAEEIXRE
fli LT LTS Z &2 D, HiLREMifEZ Ml & LTk
Dijﬁo

)b« v — U EO SR L O AT

IS OF BRI TR SN D720, IREAEEIXRE
fli LT LTS Z &2 D, HiLREMifEZ Ml & LTk
Dijﬁo

1] — ER AR T A

2, 860, 560, 000 P o —FBARKI SEAKH

(ZDfoER)
1 TAROBE)
o5 6 1 557 W R E A
B 20204 4 H 8 H B 20214 4 H 8 H
2021 4H 7TH % 2021410 H 7 H
1 e AKE 3, 416, 780, 000 M & T AKH 1, 191, 900, 000 [
A B INER E T AKH 635, 680, 000 [ H BN E STCAER 238, 380, 000 [

238, 380, 000 4

2 T VAT ¢ THGIBR

T URT ¢ TG OFGIEE, Wl e O 4R

6 91 (2021 4 451 T SRTE) 595 7 IS IFSEMMR (2021 45 10 1 7 11 8UAE)
_— THVES () s (1)
S5 L] M| ARG () o6 | M| R ()
E @
i 33503
BRATS 205 3|
TR 507, 553, 499 - 518, 610, 000j Al1, 073, 331 518, 748, 600j - 493, 717, 000] 24, 985, 235
&t 507, 553, 499 - 518, 610, 000j Al1, 073, 331 518, 748, 600j - 493, 717, 000] 24, 985, 235

() Mo % E 5k
1 5e s |
ENEHIE 2T

M OFHEIZ BT, BEIFTORET 2FHE B OFEEEZ VTR £,

¥ EFRIB| T~y VRFHPER SN TWA LOIX TS NWERA,

(1472) 2022 4 4 A FRREFE

ril 2022
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